Nhirng dong chir in qua 2 thap ky

Trong cudc doi1 nghién ctru, Iuc di hoc ai cling phai viét. Viét 1a nghi trén gidy. D¢ co6 cai dang viét ra thi
déu phai mo mam, suy nghi, thor nghiém, v.v..

Luc dang 1am, nhat 13 1am chua dugc nhu ¥, thdy c6 nhitng ngay dai 1é thé, tuéng nhu dém ciing rat dai.
Tuy nhién rdi cling s& t6i lac xong. Sau vai khoanh khic thu thai, thi cudc séng lai kéo mdi nguoi hdi ha
vao nhitng cong viéc khac, noi ti€p nhau. Cudc doi ctr thé troi, troi mai...

Dén mot ngdy, ta chot nhan ra da c6 nhiing viéc dd gan nhu ngl yén trong qua khir, chang méay khi con

nhd dén.

T61 cling chot nhén ra nhiing dong chi in trén bao (tuy khong phai la lau nhét) nhung sang 2024 ciing da
trai qua 2 thap ky, cu the hai bai [1-2]. Trong d6 c6 mét bai in s6m tir nhiing s6 dau trén Tap chi Ung
dung Toan hoc (tén quoc té Vietnam Journal of Mathematical Applications), nam 2004. Thoi ky nay, cac
tap chi van xuét ban 4n pham bang gidy, véi s6 ban in hitu han. Tham chi kinh phi dé in ciing 1a mot van
dé kha dau dau.
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Nhiing trang gidy di c6 mau thoi gian sau 20 nam, thong tin di cii, nhung duong nhu dau dé van cé chit
ich loi tir thong tin lich sir. Ngay nam 2023 méi dy, van c6 tac gia dan chiéu téi bai [1] trong mot bai hoi
nghi [3]. Con bai [2] ciing van thiy dau vét, chang han trong mot bai bao trén Pacific-Basin Finance
Journal nam 2021 [4].

C6 18, mau thoi gian c6 nghia 1a nhu thé.
VOH

HN 16-1-2024


https://blogger.googleusercontent.com/img/b/R29vZ2xl/AVvXsEg_2xxA7DD6yNPwDyUylVJk2ytFxqEAt5d5PR7yg1BUZDkNWWO-245-jV8TtQln56-A7S5sGBJQ-tWYWyr_CJV3M_kz4vwhC5kZUDFAGbR7D7NA3bTvCef7BXqOPS6koJLoCRqL9F11mj6H5cU7Ro7Wwt5LNEHZVEN_VLrPKgnWF-7MwDbegfnPVUXJuHM/s970/VJMA.png
https://blogger.googleusercontent.com/img/b/R29vZ2xl/AVvXsEg_2xxA7DD6yNPwDyUylVJk2ytFxqEAt5d5PR7yg1BUZDkNWWO-245-jV8TtQln56-A7S5sGBJQ-tWYWyr_CJV3M_kz4vwhC5kZUDFAGbR7D7NA3bTvCef7BXqOPS6koJLoCRqL9F11mj6H5cU7Ro7Wwt5LNEHZVEN_VLrPKgnWF-7MwDbegfnPVUXJuHM/s970/VJMA.png

References

[1] Hoang, V. Q. (2004). Hiéu tmg GARCH trén day loi suat: Thi truong ching khoan Viét Nam
2000-2003. Vietnam Journal of Mathematical Applications, 2(1), 15-30.

[2] Farber, A., & Hoang, V. Q. (2004). New empirical results on anomalies and herd behavior: Vietnam
stock market 2000-2004. Economic Studies, 44(9), 55-59.

[3] Thien, V. D. N. (2023). Testing and measurement of asymmetric information: Empirical evidence from
companies listed on The Ho Chi Minh City Stock Exchange. Proceedings the Second International
Conference on Student Research 2023 (pp. 73-86)

[4] Chen, R., Geng, H. G., Lin, H., & Nguyen, P. T. L. (2021). Liquidity, informed trading, and a market
surveillance system: Evidence from the Vietnamese stock market. Pacific-Basin Finance Journal, 67,
101567.



